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RECURSIVE IDENTIFICATION AND PARAMETER ESTIMATION
(PAPERBACK)

Taylor Francis Ltd, United Kingdom, 2017. Paperback. Condition: New. Language: English . Brand New Book.
Recursive Identification and Parameter Estimation describes a recursive approach to solving system
identification and parameter estimation problems arising from diverse areas. Supplying rigorous theoretical
analysis, it presents the material and proposed algorithms in a manner that makes it easy to understand-
providing readers with the modeling and identification skills required for successful theoretical research and
eBective application. The book begins by introducing the basic concepts of probability theory, including
martingales, martingale diBerence sequences, Markov chains, mixing processes, and stationary processes.
Next, it discusses the root-seeking problem for functions, starting with the classic RM algorithm, but with
attention mainly paid to the stochastic approximation algorithms with expanding truncations (SAAWET) which
serves as the basic tool for recursively solving the problems addressed in the book. The book not only identifies
the results of system identification and parameter estimation, but also demonstrates how to apply the
proposed approaches for addressing problems in a range of areas, including: * Identification of ARMAX systems
without imposing restrictive conditions * Identification of typical nonlinear systems * Optimal adaptive tracking
* Consensus of multi-agents systems * Principal component analysis * Distributed randomized PageRank
computation This book recursively identifies autoregressive and moving average with exogenous input (ARMAX)
and discusses the identification of non-linear systems. It concludes by addressing the problems arising from
diBerent areas that are solved by SAAWET. Demonstrating how to apply the proposed approaches to solve
problems across a range of areas, the book is suitable for students, researchers, and engineers working in
systems and control, signal processing, communication, and mathematical statistics.
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Createspace Independent Publishing Platform, 2017. Paperback. Condition: New. Language:
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R ead  Bo o k »   

Su p er Sp eed  Datin g Gu id e:  Y o u r U ltimate Gu id e to  Datin g in  th e 21st C en tu ry                                
( P ap erb ack)   
Speedy Publishing LLC, 2014. Paperback. Condition: New. Language: English . Brand New
Book ***** Print on Demand *****. If you re new to where you are living or have been out of
the dating lifestyle...
R ead  Bo o k »   

 

http://www.medianetwork.site/menu-planner-menu-maker-meal-tracker-to-save-tim.html
http://www.medianetwork.site/voitures-de-vintage-voitures-de-vintage-et-comme.html
http://www.medianetwork.site/the-ultimate-christmas-cookies-festive-cookies-a.html
http://www.medianetwork.site/the-investor-x27-s-guide-to-emerging-markets-fin.html
http://www.medianetwork.site/super-speed-dating-guide-your-ultimate-guide-to-.html

	Recursive Identification and Parameter Estimation (Paperback)
	Reviews
	RECURSIVE IDENTIFICATION AND PARAMETER ESTIMATION (PAPERBACK)
	Relevant PDFs


